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H (416) 927-7667

Objective

Senior research officer (macroeconomics and international finance), encompassing demonstrated skills in research, analysis, and communication, in a large investment-management institution with international scope, reporting to the chief investment officer or chief strategist.
Qualifications and Background

Over ten years of varied and progressive experience and expertise in:
· Planning and carrying out large research projects

· Analyzing complex problems

· Pioneering innovative approaches to long-standing puzzles

· Reporting concisely in a timely fashion

· Writing at different levels for a variety of audiences 
Achievements

Conducted exhaustive research projects in technical aspects of macroeconomics and international finance, and analyzed problematic aspects with an eye to developing profitable trading strategies.  Result:  Profitable strategies implemented for trading commodities and currencies, including forays into the segregated Chinese equity markets.
Pioneered an innovative approach to complex correlations of economic variables.  Created a framework based on polar coordinates and other non-standard geometries to understand the USD-Euro exchange rate. Result: Established correlations of better than 0.95 since the introduction of the Euro.

Established a long-term project in “genetic programming” for technical analysis of currency and commodity prices.  Exhaustively researched the technical literature and collected an assortment of software.

Contributed regularly for two years to an industry newsletter, writing on a variety of topics in finance and economics.  Result:  Portfolio of contributions that garnered praise of investment strategists (available online in .pdf format).
Vincent J. DeCaen

experience
RESEARCH ASSOCIATE
Friedberg Mercantile Group, Toronto ON




      2001–2003
Planned and carried out technical research projects; analyzed problematic aspects to develop profitable trading strategies; reported on analyses and strategies directly to the CEO; contributed regularly to the industry newsletter on related topics for the benefit of investors.

UNIVERSITY INSTRUCTOR
University of Toronto and Wilfrid Laurier University


      1992–2001
Planned and taught undergraduate and graduate courses in the humanities; graded all course-work; counselled students in academic and personal matters; garnered above-average teaching evaluations; regularly published original research in academic journals; presented public lectures in various forums.

EDUCATION

MISt (course work)
Faculty of Information Studies, University of Toronto
 (1998)
PhD


University of Toronto





  1995
MA


University of Toronto





  1991
BA


Wilfrid Laurier University, Waterloo ON


  1989

